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Abstract. In this paper, we study ordinary differential equations of the Kirchhoff type.
These equations exhibit a nonlinearity that is monotonically increasing and depends
on one positive parameter. Using a fixed-point theorem and the sub-supersolution
method, we prove the existence of positive solutions. In some cases, we also prove the
non-existence of positive solutions.
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1 Introduction

The hyperbolic equation

0%u L
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oz 't /0
was introduced by Kirchhoff in [17] to describe the small transversal oscillations of an elastic
clamped string which is not homogeneous. After this work, many researchers studied the
existence of stationary solutions for this type of problem (for domains in dimension N > 1 as
well), see [1-3,5-9,11-16,18,19] and the references therein. In these references, the authors
used variational methods or topological methods to prove their results.

Motivated by the papers mentioned above, in this paper we deal with the existence and

nonexistence of positive solutions of the following Kirchhoff type problems:
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dx) o _ u(0,) = u(L,t) =0,

—a (/Ol(u’(s))2 ds> u”(t) = Af(u(t)) in (0,1),
u(0) = u(1) =0, (Pr)
u>0 in (0,1),
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where 0 < A is a parameter, 2 : R — R and f : R — RJ (Rj = (0,00)) are continuous
functions. Specifically, we introduce the following assumptions:

(a1) a(t) > ag for all t > 0 and some constant ay > 0;
(ap) a(t) >0forallt €[0,1),a(1) =0, a(t) <O forallt > 1and a is decreasing for t > 0;
(f1) f is monotone increasing, f(t) > 0 for all f € R and f(t) > ¢ for all t > 0.

We will work in the Sobolev space X := H}(0,1) with scalar product and norm given by

1/2

(o) = [ a, ul = ( [0 07 @)

We say that a function u € X is a solution of (P,) if u > 0in (0,1) and

~allul?) [ g6 de =2 [ ut) o) ar,

forall ¢ € X.
Now, our main results in this paper can be stated as follows.

Theorem 1.1. Assume that (a1) and (f1) hold. Then there exists A, > 0 such that Problem (Py) has
at least one solution for all 0 < A < A .

Theorem 1.2. Assume that (ay) and (f1) hold. Moreover, assume that there exists a constant f > 0
such that a(t) < B for all t > 0. Then there exists AE > 0 such that Problem (P,) has at least one
solution for 0 < A < A and has no solution for A > Ag. Here, A is given by Theorem 1.1.

Theorem 1.3. Assume that (ay) and (f1) hold. Then there exists A > 0 such that Problem (P,) has
at least one solution for 0 < A < A and has no solution for A > A.

To prove our results we will use the sub-supersolution method and a fixed-point theorem
that can be found in [10]. Theorem 1.1 presents a local result; that is, it shows the existence
of solutions for sufficiently small parameters. However, assumptions (a;) and (f) are not
sufficient to show the non-existence of solutions, which leads us to add the boundedness
assumption on the function 4 and obtain both existence and non-existence of solutions in
Theorem 1.2. In the presence of assumptions (4;) and (f1), we obtain a global result; that
is, we find the parameter A > 0 such that Problem (P,) admits a solution if and only if
A € (0, A]. To prove Theorem 1.3, we develop a new theorem of supersolutions and work on a
new convex set C (see Theorem 2.7) to apply Theorem 7.2.11 of [10]. To prove the preliminary
results of Theorem 1.3, we must be careful to work within the unit ball B; of X, since there
is no solution to Problem (P,) outside this ball (see Lemma 5.1). After a bibliographic review,
we did not find results equal to ours for problems of type (P,) under assumptions (a1), (42)
and (f1), and therefore our results are new in the literature.

Now, we will give examples of functions that satisfy the assumptions of our main results.

a) The function a(t) = 1 + t satisfies assumption (a7).
b) The function a(t) =1+ ﬁm satisfies the assumption of Theorems 1.1 and 1.2.
)
)

d) The function f(t) = ¢’ satisfies assumption (f1).

) (
c) The function a(t) = 1 — t satisfies assumption (ay).
) (
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Notation. Throughout this paper, we make use of the following notations:

e 19(0,1), for 1 < q < oo, denotes the Lebesgue space with usual norm denoted by ||u]|,.

X = H}(0,1) denotes the Sobolev space endowed with inner product
1
(u,0) = / u' ()0 (t) dt, Vu,v € X.
0

The norm associated with this inner product will be denoted by || ||

e Let us consider the space C([0,1,R) = {u:[0,1] - R:u is continuousin [0,1]}
equipped with the norm ||u(| = max;c(oq [u(£)]-

e Br C X denotes the ball centered at 0 € X with radius R > 0.
* k,c,c1,c2,... and C denote (possibly different from line to line) positive constants.

* The arrow — (respectively, —) denotes weak (respectively, strong) convergence.

2 Preliminaries

In this section we will give some results that we will need throughout the paper. Throughout
this section we will assume that (a1) and (f1) hold. Let us start with the following theorems.

Theorem 2.1 ([10, Theorem 7.2.11]). If E is a normed space, K C E is a nonempty, convex (not
necessarily closed) set and T : K — K is a continuous map, such that

T (K) C E is compact,
then ‘T has at least one fixed point.
Theorem 2.2 (Comparison principle). Assume that u,v € C>([0,1],R) satisfy
{—u”(t) < —0'(t) in (0,1),
u(0) =0(0) =u(l) =v(1) =0,
then u(t) < o(t) forall t € [0,1].

Proof. The function u — v assumes its maximum at a point t); € (0,1). If 0 < t < t), then

0= /ttM —(0—u)"(s) ds = (v —u)'(t),

that is, v — u is increasing for t € [0, fp]. Since (v — u)(0) < (v —u)(t) for t € [0, ty], we have
u(t) <o(t) for t € [0, tp].
If tpy <t <1, then
t
0< [ ~(-w)(s) ds = —(0—u)'(t),

tm
namely, v — u is decreasing for t € [tp,1]. Thus, (v —u)(1) < (v — u)(t) which means that
u(t) < o(t) for t € [ty,1]. In conclusion we find that u(t) < v(t) for t € [0,1], and this
completes the proof. O



4 R. L. Alves and S. S. Oliveira

From [4, Theorem 8.8] we know that the embedding X — C([0,1],R) is compact. Then,
given u € X, we apply the Lax-Milgram theorem with the bilinear form b(w,v) = fol w'v dt
and the linear functional ¢ : X — R given by ¢(v) = W fol f(u)v dt, to obtain a unique
function T) (1) € X satisfying

b(Ty(u),v) = “(quz) /01 f(u)vdt, forallve X.

Since m f(u) € C([0,1],R), by regularity theory (see [4, Proposition 8.16]), one has
Ty(u) € C2([0,1],R) N CY([0,1],R) and that T, (u) is a classical solution as well.

Therefore, the operator T) : X — X, where T) (1) is the unique weak solution of

{_(T/\(”))H(t) = a(”sz)f(”(t)) in (0,1),
Tr(u)(0) = Ty(u)u(1) =0,

(Sx)

is well defined. From this it follows that

T (u)(t) = a(Hznz)/Olc(t,s)f(u(s)) ds, forallte (0,1),

where
1-t), 0<s<t<],
G(t,s) = s ) =0 -
t(l—s), 0<t<s<1
is the Green'’s function in dimension 1. In particular, it holds that Ty (u)(t) > 0 forall t € (0,1).
According to the previous arguments, (P,) can be translated into the operator equation
u=Ty(u), withu € X.
We will now highlight some more properties of the operator T, in the following lemmas.

Lemma 2.3. Assume that (a1) and (f1) hold. Then T) is continuous.
Proof. Let u, € X be such that u, — u in X. Then ||u,]|> — ||u||?, and consequently

A N A
a(llunl>)  a(llu]?)
On the other hand, by using the compact embedding of X into C([0,1],IR), we deduce that,

up to a subsequence, u, converges strongly to u in C([0,1],R). This implies that u, (t) — u(t)
for all t € [0,1] and that there exists a constant ¢ > 0 such that ||u,]|c < ¢ for all n. Hence,

M) AMf@?
[a(Hunua a(Hu!P)] =0 infod]

and

{Af(un(f)) Af(u(t))}2 < [Af(un(t)) n Af(u(f))r

- a([lunl?)  a(ful]?)

a(llunl?)  a(fjul?)

< Mo, Af(c)r
ap aop
_4A2P2(0)

2
ay
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Thus, by the Lebesgue dominated convergence theorem we obtain

Af(””z — Af(”g in L2(0,1). 2.1)
a([[ual|?) — a(llul?)
Now, taking T)(u,) — T)(u) as a test function in (S,) and using Holder’s inequality and the
Sobolev embedding theorem we also get

It = Tao) | = |2t - S (7, ) (1) = Ta) 0]

VAf(®) AN
§C</o ) a(HuM‘“) T2 (1) = Ta@)]l,

which, by (2.1), implies that T) (u,) — T)(u) in X. Therefore, T) is continuous. This completes
the proof. O

Lemma 2.4. Assume that (ay) and (f1) hold. Then Ty is a compact operator.

Proof. Let {u,} C X be a bounded sequence. We are going to show that {T)(u,)} has a
convergent subsequence. By the Sobolev embedding theorem, up to a subsequence, u, — u
for some u € X and, so u, — u in C([0,1],R). Moreover, we can assume that ||u,|* — ¢ €
[0,00). Let 7 € X be the unique solution of the problem:

—ﬁ”(t):w in (0,1),
7(0) = a(1) =0, @2)
i >0 in (0,1).

Let us show that T)(u,) — # in X. In order to do this, observe that

[Af(un(t)) B Af(u(t))r 0 in[0,1]

a([lunl?)  alo)

and

[Af(un(t)) /\f(u(t))rg[/\f(un(t)) Af(u(t))r

- a(llunl?) —  alo)

o(ll?) " alo)
2
< M e,

| ao a(o)

where max {||u,||, [[u]|} < ¢ for all n € IN. Thus, by the Lebesgue dominated convergence
theorem we yield

’\f(””z LMW 2001, (2.3)
a([[ugll®) — a(o)

On the other hand, using Holder’s inequality and the Sobolev embedding theorem

[Tt~ < [ |20 - AL (7,0, 1)~ e

a(lualP) ~  a(0)
UIAf(®) A o
=C (/o [Q(Hunuz) a(7) ] dt) 1 Ta(un) — ],

and this together with (2.3) implies that T (#,) — il in X. This completes the proof. O
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We will now establish our definition of subsolution and supersolution for Problem (P,).

Definition 2.5. We say that u is a subsolution of Problem (P,) if u € C?([0,1],R), u(t) > 0 for
te€(0,1), and

—a(flul®)u"(t) < Af(u(t)) in(0,1),

u(0) = u(1) = 0.
Similarly, # € C?([0,1],R),u(t) > 0 for t € (0,1), is a supersolution of (P,) if

{—a<HuH Ju'(t) > Af(u(t)) in(0,1),
7(0) = (1) = 0.

Now, we can prove the following result.

Lemma 2.6. Assume that (ay) and (f1) hold. Let u and U be, respectively, a subsolution and a superso-
lution of Problem (Py) such that u(t) <u(t) forallt € [0,1]. Let K ={u € X:u <u <u in (0,1)}.
Then the set T)(K) is compact in X.

Proof. We will first show that for all w € T, (K), we have:

@/ ()] < et oo f ([]0) 24
0

and N
\w/(t) —w’(s)| < a—f(HﬁHoo)\t—s\ forall t,s € [0,1], (2.5)
0

where ¢;(t) = fol G(t,s) ds.

Indeed, if w € T)(K), then there exists {u,} C K such that T)(u,) — w in X. Since
fol(le(un)(t) —w'(t))? dt — 0, one gets T} () — @' in [0,1]. Also Ty (u,) — win C([0,1],R),
and thus

fle)] = Jim T () (0)] = Jim |2 [ 60970 () s
< 290 f(|m.,)

< ;HelHoof(Hﬁlloo)r
0

which shows (2.4).
We now take #, € [0,1] such that (T)(u,))'(f,) = 0. Then, for all t € [0,1],

(T)/ ) = [ (T ) (0)

= T [ () o

and consequently,

[ (Ta (un))"(8) = (Ta(un))'(s)| =

2 sl |
0

IN
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for all s, t € [0,1]. Therefore,

/ T /
|w (t)| - Jg{}oKT/\(un)) (t)| nlgroloa H“ H2

/fun ) dt

@' (t) —w'(s)] = lim [(Ta(un))"(£) = (Ta(ua))'(s)] < Lj;f(l\u\!w)lf—SI/

for all s, t € [0,1], which shows (2.4)—(2.5).

Let {w,} C T)(K). From (2.4)—(2.5) it follows that the sequence {w)} is bounded and
equicontinuous in C([0,1],R), and by the Ascoli-Arzela theorem, there exists w € C([0,1],R)
such that w}, — w in C([0,1],R). In particular, one has also that w/, — w in L2(0,1). Moreover,
up to a subsequence, there exists z € X such that w, — zin X and w, — z in C([0, 1], R). Since
the embedding of L?(0,1) into L'(0, 1) is continuous and w}, — w in L?(0, 1), one deduces that

< f(HuH )

and

t t
_ . _ . / _
z(t) = nh_rgown(t) = )}gl(’)lo ; w, (1) dt = /0 w(T) dr,
namely w(t) = Z/(t) for all t € [0,1]. Therefore, we conclude that w, — z in X. This shows
that T) (K) is compact in X, completing the proof. O

Now, we will consider the problem

—au"(t) = Af(u()) in (0,1),

u(0) =u(1) =0, (Py)
u>0 in (0,1),
where & > 0 is a constant. In this case, the operator T, takes the form
A sl
Ty (u)(t) = E/ G(t,5)f(u(s)) ds, forallt e (0,1),
0

and satisfies
—a(Ta ()" (t) = Af(u(t)) in (0,1),
Ta(u)(0) = Ta(u)(1) =0,
Th(u) >0 in (0,1).
We start with the following result.
Theorem 2.7 (Sub-supersolution). Assume that (f1) holds. Let u and u be, respectively, a subsolu-

tion and a supersolution of Problem (PY) such that u(t) < u(t) for all t € [0,1] . Then there exists a
solution u € X of (PY) such that u(t) < u(t) <u(t) forall t € [0,1].

Proof. Weset K={u e X:u<u<u in(0,1)}. We have that K is a closed convex set of X.
From Lemma 2.4 the set T)(K) is compact in X. Now, we are going to show that T)(K) C K.
Indeed, for all u € K, we obtain

—a(Ta(u))"(t) = Af(u(t)) < Af(u(t)) < —aut”(t)

and
u'(t) S Af(u(t)) < Af(u(t)) = —a(Ta(u)" (1),
and by Theorem 2.2 we arrive at u(t) < u(t) < u(t) for all t+ € (0,1). This shows that
Ty (K) C K.
Finally, applying Theorem 2.1, we deduce the existence of 1 € K such that u = T, (u); that
is, u is a solution of (P{). The proof of the theorem is complete. O
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For R > 0 let
ER:{uGX:HquR}

be the closed ball in X with center at the origin and radius R. Recall that By is a closed and
convex subset of the Banach space X. Now we have the following lemma.

Lemma 2.8. Assume that (f1) holds. For any R > 0 there exists A > 0 such that T\(Bg) C Bg for
al0 < A< A. In particular, Problem (PY) has a solution for all 0 < A < A. Here, A depends on R.

Proof. We are going to use Theorem 2.1 with K = Bg. For this purpose, let u € Bg and
t € (0,1) such that (T)(u))'(f) = 0. Integrating (P{) it follows that

(@) (6) = [ ~(Tw) (0 dr= [ 2 (o) dx

Using the embedding X — C([0,1]) there exists a constant ¢ > 0 such that ||u||« < c|ju]| for
all u € X. Thus,

(Ta@) ()] < ZF(ulle)lt ~ 1 < 2F(eR)

for all u € B, which implies that

ITa@)] < 2 5(eR),

for all u € Bg. As a consequence, we deduce that ||T)(u)|| < R for all u € Bg and for every
0 < A < A, where A = Ra(f(cR))~!. Namely, T\(Br) C Bg and, since T is compact the set
Ty (BRr) is compact. So, we can apply Theorem 2.1 to deduce the existence of u € Bg such that
Tr(u) = u, that is, u is a solution of (P{). This completes the proof. O

Let A1 > 0 be the first eigenvalue of

—u"(t) = Au(t) in (0,1),
0

u(0) = u(1) = 20

and ¢1(t) > 0, for all t € (0,1), the first eigenfunction normalized in C([0,1],R). Now we
have the following result.

Lemma 2.9. Assume that (f1) holds. Then Problem (P{) has no solution for A > aA;.

Proof. Assume that Problem (P}) has a solution u. Thus, taking as a test function in the weak
formulation of (P{) ¢; and using (f1), we get

1 1 1 1
oc)\l/ ugy dt = tx/ u' @ dt = A/ f(u)prdt > /\/ ugy dt,
0 0 0 0

which implies that aA; > A, and the proof is complete. O
We set
Ay =sup L,,
where

Ly = {A > 0: such that Problem (P}) admits a solution} .

We conclude this section with the following theorem.
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Theorem 2.10. Assume that (f1) holds. Then Problem (P{) has at least one solution for 0 < A < A}
and has no solution for A > A},

Proof. Let 0 < A < A4. Then there exists y, with A < y < A,, such that (Pﬁ‘) has a solution uy,,
which is a supersolution for (P}) for all A < . Since u = 0 is a subsolution of (P}) with u < u,,
from Theorem 2.7, we find a solution of (P}). The proof of the theorem is complete. O

3 Proof of Theorem 1.1

Proof of Theorem 1.1. According to Theorem 2.10, if 0 < A < A}, then (P}°) has a solution #
such that

Af(a(t)) = —aoit” (t) < —a(|[@]|*)a" (1);
that is, u is a supersolution of (P,). Let us remark that u = 0 is a subsolution of (P,) with
u<uin[0,1]. Weset K={u e X:u<u<u in(0,1)}. For u € K one has

—ao(Ta(1)(1))"(t) < —a([[ul®)(Ta(u) (1)) (1) = Af (u(t)) < Af((t)) = —aoit"(t).

Repeating the arguments carried out in Theorem 2.7 it follows that T)(K) C K and by
Lemma 2.6 T)(K) is compact. Thus, from Theorem 2.1 there exists u € K such that T) (u) = u,
and u is a solution of (P,). This completes the proof. O

4 Proof of Theorem 1.2

We will need the following lemma.

Lemma 4.1. Assume that (ay) and (f1) hold. Moreover, assume that there exists a constant p > 0

such that a(s) < B for all s > 0. Then Problem (P,) has no solution for A > Ag.

Proof. Let Ay be given by Theorem 2.10. For contradiction, let us suppose that there exists
A > AE such that (P,) has a solution . Then,

Af(u(t)) = —a([[al®)a" (t) < —pu"(t);

that is, # is a supersolution of (P/AS) On the other hand, u = 0 is a subsolution of (Pf) with

u < u, and so, by Theorem 2.7, (Pf ) has a solution. We deduce then that 0 < A < AZ, a
contradiction. This completes the proof. O

We are now ready to prove Theorem 1.2.

Proof of Theorem 1.2. Let A := Ag be defined as in Lemma 4.1. For any fixed 0 < A < Az,

there exists a solution 7 of (Py"). We define the set K = {u € X:0<u <% in (0,1)}. For
u € K one deduces that

0 < Tyu)(0) = s [ Gl u(s) ds

A -
< a(Hu||2)/o G(t,s)f(ii(s)) ds

< "6, 9)f(m(s) as
0 J0

= u(t),
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for all t € (0,1). In other words, T (K) C K.
Since

FGi(t)) = —aout" (t) < a(lJa|*)a" (1),

from Lemma 2.6 it follows that T) (K) is compact. Thus, from Theorem 2.1 there exists u € K
such that T) (u) = u; that is, u is a solution of (P,).

Finally, by Lemma 4.1 we deduce that Problem (P,) has no solution for A > AE, and this
completes the proof. O

5 Proof of Theorem 1.3

Throughout this section, we will assume (a2) and (f1). First, we will prove the following
estimates.

Lemma 5.1. Assume that (a) and (f1) hold. Moreover, assume that u is a solution of (P)). Then
fol(u’(s))2 ds < land 0 < A < MAy. Here, Ay is the first eigenvalue of (2.6) and M =
maxseRr a(s) > 0.

Proof. Indeed,
1 1
a(lulP) [ ()2t = A [ flu(e)ue) dt >0,

1
and using (a;) one deduces that / (u'(t))? dt < 1.
0

Now, using ¢ as test function in (P) we obtain

o) [ u(t)gr(0) di = a(ul?) [ w (g1 (1)
=2 [ o a
> A/Olu(t)(pl(t) at,
which implies
MM /Olu(t)qol(t) dt > /\/Olu(t)<p1(t) at,
and we conclude that 0 < A < MA;. The proof is complete. O

Now, take Bg = {1 € X : ||u]| < R} for R > 0 and consider the operator S, : Bj — X given
by

—(Sa(w)"(t) = D) in (0,1),

u(0) =u(1) =0, (5.1)
u>0 in (0,1).

Note that the operator S, is not well-defined on 0B; = {u € X : ||u|]| =1} and that a
changes sign. Therefore, the arguments used in the previous sections do not work here and
new arguments must be introduced.

First, we have the following lemma.
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Lemma 5.2. Assume that (ay) and (f1) hold. The following properties are satisfied:
a) Salg, is continuous for 0 < R < 1.
b) Silg, is compact for 0 < R < 1.
c) there exists A, > 0 such that Sy(By,2) C By forall 0 < A < A,,. Here, Ay, depends on
m,Aq and f.
Proof. a) Let {u,} C Bgbesuch thatu, — u € Brin X. Then ||u,||*> — ||u||?, and consequently

A N A
a(lluall?) — a(llull?)
On the other hand, by using the embedding of X into C([0,1],R), we deduce that u, converges

1
strongly to u in C([0,1],R). This implies that u,(t) — u(t) for all t € [0,1] and there exists a
constant ¢ > 0 such that ||u, || < ¢ for all n. Hence,

Af(ua(t))  Af(u(t)) : in
) ey 0 o

and

Af(ua(t))  Af(u(0)]* _ [Af(ua(t)) | Af(u(t)]?
[ a(llunl?)  a(flul?) ] = {a(llunllz) () }
2
< [/\j;gc) n )\];Ec)]
_ AN F(e)
="
where m = info<;<r a(s) > 0.
Thus, by the Lebesgue dominated convergence theorem one finds

Af(ua(t))  Af(u) .o
— in L7(0,1). (5.2)
allunl?) allul?)
Now, taking S, (u,) — Sx(u) as a test function in (P)) and using Holder’s inequality and the
Sobolev embedding theorem we also get

I33() = Sa )P < [ | S~ SR 153 ) (1) — S 0]

VAf®)  Afw) 17 _
§C</0 [“(Ilunl\z) a(lu[?) ”“D 15 (ua) = Sa ()]l

which, by (5.2), implies that Sy (u,) — Sx(u) in X. Therefore, S, |, is continuous for 0 < R < 1.

b) Let {u,} C B/, be a bounded sequence. We are going to show that {S,(u,)} has a
convergent subsequence. By the Sobolev embedding theorem, up to a subsequence, u, — u
for some u € X and, so u, — u in C([0,1],IR). Moreover, we can assume that |u,||*> — 0 €
[0, 1]. Let I € X be the unique solution of the problem:

gy = M) 01,

a(f)
u(0) =u(l) =0,
u>0 in (0,1).
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Let us show that S, (u,) — i in X. In order to do this, observe that

Af(ua() — Af(u(t)]? -
[a(HunHZ) a(6) ] —0 in[0,1]

and

Af(a(D)  Af()T? _ TAF(a(D)) | Af(u(t)]?
[u(llunHz) 2(0) } S[awunrv)* 2(0) ]

il

where m = infy<s<1/4a(s) > 0 and max {||uy]|, ||[u]|} < c for all n € IN. Thus, by the Lebesgue
dominated convergence theorem we yield

Af(un(t) | Af(u(®) . >
a(lua?) " a(0) L*(0,1). (5.4)

On the other hand, using Holder’s inequality and the Sobolev embedding theorem

st =1 < 1| ey — gy o)) 0]

2 1/2
“c ( /ol Pf(una)) _Af(u(t))} dt) TR—

a(lun]?) a(0)

and this together with (5.4) implies that Sy (u,) — il in X.
¢) If u € By, then, by the embedding X — C([0,1],R), there exists a constant ¢ > 0 such
that

2
Julles < 26ull < 5 =

Letm = inf a(s) > 0. Since
0<s<1/4

A 1
I$x )1 = Sy ) SIS @0 at
1
< [ fue)si o) d

<2 (| Ao dt)m ([ sty )

< MO 15, w1,

1/2

m-/ )\1
it follows that ||S)(u)|| < 3 provided 2{/(% < 1. So choosing A, = %, we deduce that
SA(B1/2) C Byp forall 0 < A < Ay,. This completes the proof. O
We set
AN=supL,
where

L = {A > 0: such that Problem (P)) admits a solution} .
With the help of Lemma 5.2, we will prove in the next result that £ # @.
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Lemma 5.3. Assume that (ay) and (f1) hold. It holds that (0,A..) C L. In particular, one has
L#@.

Proof. Let K = By /. Then K is nonempty, closed, bounded and convex. From Lemma 5.2 we
have that S, (K) C K, for 0 < A < A, and that S, (K) is compact. Thus, we can apply Theorem
2.1 to obtain a u € X such that u = S, (u); that is, u is a solution of (P,) for A € (0, A.s). The
proof is complete. O

We will now present a supersolution theorem in the presence of assumption (ay).

Theorem 5.4 (Supersolution). Assume that (ay) and (f1) hold. If (Py) has a supersolution U, then
it has a solution u with 0 < u < u in [0,1].

Proof. Let
K= {u € X:0<u(t) <u(t) forall € [0,1] and /Ol(u’(t))z dt < /Ol(u’(t))z dt} :

It is worthwhile to observe that, in view of
0 < Af(u() < —a(|[@*)u"(t) in (0,1),

one finds that ||u| < 1.
The proof of the theorem will be divided into two steps.

Step 1. The set K is nonempty, closed, bounded and convex.
First, observe that # € K and, so K # &. Now we are going to show that K is closed.
Indeed, if {u,} C K and u, — u in X, one finds u,, — u in [0,1],

1 1 1
0 < u(t) = lim un(t) < 7(t) and /0 (' ()2 dt = lim lim [ (i,(£))% dt < / (@ (1))? dt.

n—00 n—00 0 0

That is, K is closed. Moreover, it is also clear that ||u|| < ||u]| for all u € K, which means that
K is bounded.

It remains to show that K is convex. Let « € [0,1] and u,w € K. Obviously one has that
(1 —a)u+aw < uin [0,1]. On the other hand, since the function g(x) = x? is convex, one
gets

1
) dt+zx/0 (@' (£))? dt

< /Ol(u’(t))z dt.

1 1
/0 (1= ) () + aw' (1))? dt < (1 —a) /

In other words, (1 — a)u + aw € K and K is convex.

Step 2. 5,(K) C K.
Let u € K. Since, from (ay),
a(||@]?) < a(||ul?),

then, by (f1) one has

C(Sa(w))y(t) = MEO) AMED) gy 0,1).

~a(ulP) = a(EpR) =



14 R. L. Alves and S. S. Oliveira

Hence, by the comparison principle one finds S)(u) < # in [0,1]. Moreover, this inequality
implies that

1
ISs@)IP < [ (08, ) b
1/2

< /0 @ (1) dt)m ([ smwra)

and thus fol(Sj\(u )(t))? dt < fo )2 dt holds. This completes the proof of step 2.
Finally, since S, (K) is Compact, by Theorem 2.1 there exists u € K such that u = S, (u);
that is, u is a solution of (P,). The proof of the theorem is complete. O

We are now ready to prove Theorem 1.3.

Proof of Theorem 1.3. Let 0 < A < A. Then there exists u, with A < p, such that (P,) has
a solution u,, which is a supersolution for (P)) for all A < p. According to Theorem 5.4,
Problem (P,) has a solution u, with 0 < u, < u, in [0,1]. Thus, Problem (P)) has a solution
forall0 < A < A.

It remains to show that Problem (P,) has a solution for A = A. Let {A,} C L be an
increasing sequence such that A, T A and let u,, be a solution of (P,) for A = A,. Then, from
Lemma 5.1 ||u,|| < 1, and, up to a subsequence, u, — u in X, for some u € X, u, — u in
C([0,1],R) and ||u,||*> — 6. Moreover, setting sup {||u,||} = ¢, it follows that

flun(£)@(t) = f(u(t))e(t) in[0,1] and |f(u:(t))@(t)] < fle)le(t)] in [0,1],

for all ¢ € X.
Therefore, by the Lebesgue dominated convergence theorem we yield

a(6) [ (09'(6) dt = lim a(llun ) [ w016
— lim A, /Olf(un(t))(p(t) dt

n—o0

= a [ flu(t))g(r) d

for all ¢ € X. In particular, since f(t) > 0 for t € R, one deduces that 0 < 6 < 1 and u(t) >0
forall t € (0,1).
Because u, is a weak solution of (P,, ), we have

1
limsup [ o, (i,(t) — u'(£)) dt = limsup — " / Fltn () (un(t) — (b)) dt
n—sco 0 n—o0 ||UnH

=0,

and this implies u, — u in X. As a consequence we get
1 1
a(lul®) [ w09/ ()t = lim a(ual2) [ (59 (1)
1
— lim A, / Flun(D)g(t) dt
0

n—o0

= a [ Flu(e)gl) d
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for all ¢ € X. In other words, u is a solution for (Py).
Finally, by the definition of A, Problem (P,) has no solution for A > A. This completes the
proof of Theorem 1.3. O
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